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Abstract. In this investigation, we establish a steady-state solution of
an infinite-space single-server Markovian queueing system with working
vacation (WV), Bernoulli schedule vacation interruption, and impatient
customers. Once the system becomes empty, the server leaves the sys-
tem and takes a vacation with probability p or a working vacation with
probability T—p, where 0 < p < 1. The working vacation period is inter-
rupted if the system is non empty at a service completion epoch and the
server resumes its regular service period with probability 1— q or carries
on with the working vacation with probability q. During vacation and
working vacation periods, the customers may be impatient and leave the
system. We use a probability generating function technique to obtain the
expected number of customers and other system characteristics. Stochas-
tic decomposition of the queueing model is given. Then, a cost function
is constructed by considering different cost elements of the system states,
in order to determine the optimal values of the service rate during regular
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busy period, simultaneously, to minimize the total expected cost per unit
time by using a quadratic fit search method (QFSM). Further, by taking
illustration, numerical experiment is performed to validate the analytical
results and to examine the impact of different parameters on the system
characteristics.

1 Introduction

Queueing modeling is being employed in a large variety of day-to-day con-
gestion problems as well as in industrial scenarios, such as computer systems,
call centers, web services, communication/telecommunication systems, etc. For
nearly a century, many queueing models have been developed to analyze the
characteristics of many systems and recommendations have been issued to
suggest how to deal with congestion situations. In many queueing scenarios,
when there is no job present in the system, the server may take a vacation
(V) or may provide a service for a secondary job, known as working vacation
(WV). Queueing systems with vacation and working vacation have been the
subject of interest for the queueing theorists. A detailed surveys of the litera-
ture devoted to vacation queues are found in [9], [26], [27], and the references
therein. Working vacation queue was first introduced by [24] in an M/M/1
queueing system. [17] analyzed a single server queue with batch arrivals and
general service time distribution. [28] provided the analysis for an M/G/1
queueing model with multiple vacations and exhaustive service discipline at
which the server works with different rate rather than completely stopping
the service during vacation. [15] provided performance analysis of GI/M/1
queue with working vacations. Then, [23] analyzed the M/M/1 queue with
single and multiple working vacation and impatient customers. They com-
puted closed form solution and various performance measures with stochastic
decomposition for both the working vacation policies. After that, a Markovian
queueing system with two-stage working vacations has been considered by [25].
Recently, [18] examined an infinite-buffer multiserver queue with single and
multiple synchronous working vacations.

In this investigation, we considered vacation interruption policy at which
during working vacation period, the server may come back to the regular
working period without completing the ongoing working vacation. The con-
cept of vacation interruptions was introduced by [13]. After that, [14], [16], and
[31] generated the vacation interruption model for GI/Geo/1, GI/M/1, and
M/G/1 queueing models, respectively. Working vacation queueing system with
service interruption and multi-optional repair was considered by [11]. Then,
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[10] examined system performance measures for an M/G/1 queueing model
with single working vacations and a Bernoulli interruption schedule. [29] stud-
ied the strategic behaviour in a discrete-time working vacation queue with
a Bernoulli interruption schedule. [22] investigated a single server queueing
model with multiple working vacations and vacation interruption where an
arriving customer can balk the system at some particular times. Recently, a
study of an infinite-space single server Markovian queue with working vacation
and vacation interruption was established by [20].

Over recent decade, customer’s impatience becomes the burning issue of pri-
vate and government sector businesses. Thus, an increasing attention has been
seen in queueing systems with impatient customers due to the absence (vaca-
tion) of the server. [1] gave the analysis of customers’ impatience in different
queues with server vacation. Then, vacation queueing models with impatient
customers and a waiting server have been examined by [21]. [30] analyzed
an M/M/1 queue with vacations and impatience timers which depends on
the server’s states. [8] examined a queueing model with feedback, reneging
and retention of reneged customers, multiple working vacations and Bernoulli
schedule vacation interruption. Further, performance and economic analyzes
of different queueing models with vacation/working vacation and customer’s
impatience have been treated by [5, 6], [2, 3], [4], [19, 7], and the references
therein.

In this work, the main objective is to analyze the queueing performance of an
infinite-space single-server working vacation queueing system with Bernoulli
schedule vacation interruption at which whenever the system becomes empty,
the server switches to the vacation period with a certain probability p and
to the working vacation with a complementary probability 1 — p. During the
vacation period, the customers are served at a lower service rate. During this
period, at each service completion instant, if there are customers in the queue,
the server either remains in the working vacation status with probability q, or
switches to the regular service status with probability 1 — q. During vacation
and working vacation periods, the customers may get impatient with different
rates and leave the system . In this study, the probability generating function
(PGF) is used to determine the stationary system and queue lengths. The
stochastic decomposition of the queueing model is also provided. Further, the
cost optimization analysis of the system is carried out using quadratic fit search
method (QFSM) in order to minimize the total expected cost of the system
with respect to the service rate during normal busy period.

The rest of the paper is organized as follows. Section 2 describes the queue-
ing system by stating the requisite hypotheses and notations which are needed
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to develop the model. Section 3 is devoted to a practical application of the
proposed queueing model. In Section 4, the steady-state equations governing
the queueing model are constructed and the steady-state solution of the con-
sidered queueing system is obtained, using the probability generating function
technique. In the Section 5, we focus on useful system characteristics in terms
of state probabilities. Section 6 is devoted to the stochastic decomposition of
the queueing system. In Section 7, we construct a cost function. Numerical
analysis has been carried out in Section 8. Finally, we ended the paper with a
conclusion in Section 9.

2 Model description

Consider an infinite-buffer single server Markovian queueing system where the
arriving customers follow Poisson process with rate A. During the regular ser-
vice period, the customers are served with an exponential rate pp. The server
begins a vacation with probability p or a working vacation with probability
1 —p, where 0 < p <1, at the instant when he finds the system empty. Dur-
ing the working vacation period, the server renders service to the customers
with a lower rate p, (@, < pp). A new busy period starts if the system is non
empty after the end of vacation period or working vacation period. Further,
it is assumed that the working vacation period is interrupted if the system is
non empty at a service completion instant and the server resumes the regular
service period with probability T — q or carries on with the working vacation
with probability q. Vacation and working vacation periods are assumed to be
exponentially distributed with rates 0 and ¢ respectively.

Whenever a customer arrives to the system and realizes that the server is
on vacation (resp. working vacation) he activates an exponentially distributed
impatience timer Ty (resp. T;) with parameter & (resp. «), where & < &. If the
server comes back from his vacation or working vacation before the timer Ty
or T, expires, the customer remains in the system till the completion of his
service. The customer leaves the system and never returns if T; or T, expires
while the server is still on vacation or working vacation.

At time t, let L(t) denote the total number of customers in the system and
J(t) denotes the state of the server with

0, when the server is in working vacation period,
J(t) =< 1, when the server is in vacation period,

2, when the server is in regular service period.
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Then, the pair {L(t),J(t),t > 0} defines a two dimensional continuous time
discrete state Markov chain with state space E = {((0,0) U (0,1)) U (i,j),1 =
1,2,..,j = 0,1,2}. Let Py = tlim P{L(t) =1,J(t) =j} denote the stationary

—00
probabilities of the Markov process {L(t), J(t),t > 0}.
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Figure 1: State-transition-rate diagram.
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3 Practical application of the queueing model

Reducing energy costs is a major problem in modern information and com-
munication technology (ICT) systems, as the inactive devices in modern ICT
systems consume a significant amount of energy. We consider a ICT system
with a single device, wherein jobs arrive according to a Poisson process with
rate A. The job processing time is exponentially distributed with rate p,. When
the system work has been done, to reduce energy costs, the device switches
either to off state with probability p or to a lower energy state with a compli-
mentary probability T —p wherein it keeps part of its capacity and processes
the incoming jobs with a lower rate W, (W, > W), which is also exponentially
distributed. The lower energy state can be considered as the working vaca-
tion status of the device. In order to avoid the increasing workload and the
prolonged job sojourn time, once a job arrives at an empty device, the device
processes the job with the rate u,, and begins to move to the regular service
period. The switching process takes time and the processing of the current job
can not be interrupted. Then, at each time of service completion during the
working vacation period, the device can remain in the working vacation period
with probability q or switch to the regular service period with probability1—q.

If the device successfully switches to the regular service period and finds
jobs online, it will process them with rate p, (the working vacation period is
interrupted).

Moreover, we suppose that whenever a customer arrives to the system and
finds that the device is on vacation (resp. working vacation) he activates an im-
patience timer Ty, (resp. T;) exponentially distributed with parameter & (resp.
«). If the device returns from its vacation/working vacation before the time
expires, the customer stays in the system until his service is completed. How-
ever, if impatience timer expires while the server is still on vacation/working
vacation, the customer abandons the queue, never to return.

4 Stationary Solution of the Model

Using the theory of Markov process, the stationary equations governing the
system are as follows

APo1 = EP11 + pw P2, (1)
A+0+nE)Pr1 =APy 11+ M+ T1)EPw 1, n>T, (2)

APoo = P10+ (1 —p)uuPi2, (3)
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A+ +d+M—T1)x)Pro =APr_10 + (quy +1x)Pri10, n>1, (4

(A4 pp)P12 = wpP22 +0P1 1 4+ dP1 o + (1 — q)uv P2y, (5)

(A+1p)Pn2 = APy 12+ 0Py 1+ OPo+ uoPr1 2+ (T—q) iy Pryio, 1> 2. (6)
Define the Probability generating functions (PGFs) as

o0

Po(z) = Z Pnoz",
n=0
o

Pi(z) = ) Pniz",
n=0
o0

Pa(z) =D Pnozh
n=1

with Po(1) + P1(1) +Py(1) = 1, Pé(z) = Z:LO:I TlZn_]Pn,(), and P{(Z) = Zio:] n
Zn71Pn’] .
Multiplying equation (2) by z"™ and summing over n, we get after using equa-
tion (1)

E(1— Z)P{(Z) — [A(1 —2z) 4+ 0]P1(z) + pup P12 + 0Py = 0. (7)

Multiplying equation (4) by z™ and summing over n, we get after using equa-
tion (3)

oz(1—2z)Pi(z) = [(1 —2)(Az — iy + o) + wu(1 — q) + zd]Py(2)

2 — (1—2)(y — &) + (1 — q)(Az + m)lPoo + q(1 — plzupPrz =0. &

Remark 1 Ifp =1, equation (7) becomes
&(1 —2)Pi(z) = M1 —2) + 01P1(z) — (kP12 + OPa1),
which matches with the result given in [1].
Remark 2 If q =1 and p =0, equation (8) becomes
az(1-2)Py(z)—[(1-2) (Az—pv+0) +2¢]Po (2)+[zp—(1—2) (v —0t) Poo+1p P12z = O.

This matches with the result done in [23].
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Remark 3 If q=1, p =0 and o« =0, then equation (8) reduces to

iy (1 —2z)Poo — z(up P12 + $Poo)

Po(z) =
olz) Az2 —z(A 4wy + $) + 1y

)

which is same as in [24].

Multiplying equation (6) by z" and summing over n, we get after using equa-
tion (5)

(1—=2)(Az — wp)P2(2) = (zd + (1 — q)uy)Po(2z) + 62P1(2)
— (b + A+ 1) (1 —=q))Poo + q(1 —p)uwPr2lz  (9)
— (1 =) (1T —2z)Poo — (OPo1 + prwpPi2).

Putting z = 1 into equations (7) and (8), we respectively get
OP1(1) = pupPi2 + 6P, (10)
and

[+ (T = IPo(1) = [ + (1 = q) (A + m)IPoo + (1 = p)quuPr2.  (11)

4.1 Solution of differential equations

Equation (7) can be rewritten as

A P12 + OP
0 }p(Z)er”b‘ﬁLem:o) (12)

Pilz) = [a* E1—2) £ —2)

for £ #0 and z # 1.
To solve the linear differential equation (12), we multiple both sides of the

A [¢]
equation by I.LF = e &*(1 — z) ¢ and integrating from 0 to z, we have

Pi(z) = et*(1—2) ¢ [m (0) <p”"’°‘2;ep‘”> K(z)] . (13

where .
_Ay 8_q
K(z):J e (1 —x)g 'dx.

Then, by letting z — 1, we obtain

Pi(1) = et [m (0) — (‘W) K(])} lim (1 _2)f.
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Since 0 < Py(1) =3 72y Pn1 <1 and lim(1 —z)~ (2 oo, we must have

251
Por = Py(0) = (PP R ) ), (1)
which gives
P12 = ToPor, (15)
where Tp = iESEEH

Then, substituting equation (15) into equations (10) and (13), we respectively

get
3

Pi(1) = ———P 16
1(1) T (16)
and K(z)
A & z
Pi(z) = e *(1 —z) ¢ |1 — —— | Pgo. 17
) = et -2t |1 8 g (17)
From equations (1) and (15), we get
P11 = WP, (18)
where U; = %
From equations (2) (for n =1) and (18), we get
P21 = UzPor, (19)
where Uz = g1U1 Uo, g1 = i?i and Uo =1.
From equations (2) (for n = 2) and (18)-(19), we get
P31 = UsPor, (20)
where U.3 = gzU.z 3EU1 and g2 = }\+¢+2£.
Then, recursively, it yields
P = unpoh
where
Apbnlo if n=1
u, = & 0 N . ’
gn-1Un 1 — fgun—Za if n>2,
with

CA+O0+(n—1)¢
gn—1 = TlE. .
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Next, equation (8) can be expressed as

—Hv v v— 1— A v
Pé(z){?‘z Zua+cx+ (cb )+ u( )}Po( ) + {“(]¢_Z)uma+( O?Z)((]z_;u )}Poo

+q1 P)prz_o

for « #0,z#0, and z # 1.
Now, in order to solve the above differential equation we multiply it both

_ vq_ d+pv(1—q) . .
sides by L.F = e%zz(% ]) (1—2) 5 and integrating from 0 to z, we get

%ur=f@?”0m—m‘“ﬂwcw{<t”‘)PmAu)

(21)
1- + (1—q)A 1—
w0 =d)p By <¢ (—ah, . dl p)Han) C(Z)}’
o o "
where
rz
A(Z) = e)\(z X)Xuxq_z(‘l —X) ¢+Hvo£ q) dx)
JO
B(Z) = [* ea(z_x)xuéq—ZU —X) $ruvl=q) 4 dx)
JO
C(Z) = [ eg(Z*X)X%lfl(] _X) ¢+uv(1 $t+uv(1—q) 1d
0
Taking limit z — 1 in equation (21), we get
1—
Po(1) = {(MV — ]) A(1)Poo — MB“)POO
x o
1 _ 1 7 P q v —
_ [(¢+( (1)7\)]300Jr q(1—plw 12} C(U} lim (1 — ) (=)
« & z—1

Since 0 < Po(1) = Y 77y Pno < 1 and ll_r}r%ﬂ —z)’(w) — oo,we must
have

P12 = S1Poo, (22)
where

(kv — )21 — (1 — Qg — (@ + (1= q)A)
q(T—p)m
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Substituting equation (22) into equation (21), we get

Substituting equation (22) into equation (11), we obtain

Po(1) = HPgp, (23)
where : .
[ =0 w1 -0 (1 25)
¢+ Hv” - q)

From equations (15), (16), and (22), we find

&S
From equations (3) and (22), we get
P10 = ViPgo. (25)
where V7 = A= —pluS: .
by

From equations (4)(for n = 1) and (25), we obtain
P20 = V2Poo, (26)

where V, = foVq — ﬁvo, fo = A;;ijcj’ and Vp = 1.

From equations (4) (for n = 2) and (25)-(26), we get

P30 = V3Pyo, (27)
where V3 = {1V, — quvi):rZ(xv] and f = %'

From equations (4)(for n = 3) and (26)-(27), we get

P49 = V4Poo, (28)
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where V3 = f,V; — V; and fy = Ativt o

qy +3oc quv+3a
Then, recursively, it yields
Pn() = VnPOOa

where

1, if n=0,

A—(1—p)upS .

VTI e %) lf n= ],

fh2Vn1 — mvnfly if n>2,

with

A+ +od+n—2)x
quy + (n—1)&
Next, substituting equations (10) and (11) into equation (9), we get

fan =

_ (20+(1—q)pv)Po(2)+02P1 (z)—2z(d+v (1—9))Po (1)—20P (1) pv(1—q)
Pa(z) = B Ir=Ty T e Do

Applying L’Hospital’s rule to equation (29), we get

(b + (1 —q))P5(1) 4+ 6P (1) — (1 — q)Po(1) N (1 — q)P
Ho — A Hp — A

P2(1) =

This implies

(o — A)P2(1) + pv(1 — q)(Po(1) — Poo) — OP{(1)
¢+ (1 —q) '

Py(1) =

Equation (7) can be rewritten as

A(1 —2z) + 6]P1(z) — pup P12 — OPg;

P{(z) =
Applying L’Hospital’s rule, we have
A
P{(1) = Py(1).
1(1) 01 c 1(1)

Further, equation (8) can be rewritten as

1

Polz) = az(1 —z)

([T —=2)(Az — uy + &) + 1y (1 — q) + zp]Po(2)

(29)

00- (30)

(31)

—[zd — (1 —2z)(y — &) + (1 — q)(Az + wy)IPoo — q(1 — plzipP11)
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Applying L’Hospital’s rule, we have
(A+o—py — ¢)Po(1) + (v + & — a+ AT — q) + qup (1 —p)S1)Poo

Pol1) = o+ + (T —q)
(33)
Next, substituting equations (32) and (33) into (30), we obtain
[+ —g))A+ax—p —¢) (] —GI)]
P = [ ey B Pl
AOP; (1) -
CEa e VU EITIE)) (31
[uv+cl>—oc—7\(1—q)+qub(1—P)51+uv(1—q)]P
(b + (T —a)) (1o —A) o —A ]

Using equations (23)-(24) and (34), and normalization condition, we can get
the value of Poy. Next, we need to write Py in terms of Pgp.
Substituting equations (15), (18), (22), and (25)-(26) into equation (5), we get

P2, = S2Poo, (35)

Where Sz _ (] + p)S] _ ebS%ou ¢V1+V2:L:(1—Q)Vl , p = ﬁ
Substituting equations (15), (19), (22), and (26)-(27) into equation (6) (for
n = 2), we obtain

P32 = S3Po0, (36)

where S3 = (1 +p)S; — pS7 — H6511_0u dJVeru;(b]fq)Vs

Substituting equations (15), (20), (27)-(28), and (35)-(36) into equation (6)
(for n = 3), we find

P42 = S4Poo,
_ 0S dV3+uy, (1—q) V.
where S4 = (14 p)S; — pS2 — Hb%ou 2 ™ =
Then, recursively, it yields
PnZ = SnPOO>
where
. — 1, if n=1,
T (4 p)Snt — pSng — B U,y — Vet (=alVa ey >

uo To Ko )

with So = 0.
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5 Performance measures

As the steady-state probabilities are obtained one can easily derive the various
performance measures of the model.
— The probability that the system is in working vacation (Py(1)).

A1)
Poo

Poll) = o m—q)

— The probability that the system is in vacation period (Py(1)).

ESy
Pi(1) = 9K(1)T0POO'
— The probability that the system is in busy period (P2(1)).
(d+u(1 —q))A+a—w—¢) p(l1—q) ABP; (1)
Py(1) = - Po(1
) [ bl — o wo—n | T @ —n
v+ ¢—ax—A(1—q)+qu(1 —p)S1 | w (1 — q)]
v(1—
b q”[ (acrdrmT— )N wp—A |

Substituting equation (23) into equation (33), we get the expected number of
customers when the system is on working vacation period (E(Lp)).

r1y (A+o—py—d)H+p+d—a+A(1 — q)+qup (1 —p)S;
o+ &+ (1 —q)
Substituting equation (24) into equation (32), we get the expected number of
customers when the system is on vacation period (E(L;)).
AES
0(0 + E)K(1)To

E(Lo)=

E(L) =Pi(1) = Poo.

Equation (9) can be rewritten as

(zd + (1 — q)m)Po(z) + 0zP1(z) — z(dp + uy(1 — q))Po(1) — zOP¢ (1)

Palz) = ((T—2)(hz — )

. (1 —q)

Poo-
Ao — 00

Differentiating the above equation and applying L’Hospital’s rule, we get

E(L) = Pé(]) ¢+(l;v(1)\)q)PO (1) + (MV((:L;E;\T%M%“) me )\)P]”(])

Ay (1— q)+ubd> Ay (1—q) Ay (1—q)
+ (to—N) P()(]) (1p—7)2 (POO P (]))+ (tp—7)2 POO

(37)
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Differentiating equation (7) twice with respect to z and letting z = 1, we obtain

P{(1) A

AU (39)

Differentiating equation (8) twice with respect to z and letting z = 1, we obtain

PY) (A= — QPG(1) + APo(1) )
2 b+2at+w(—q)

Substituting equations (38) and (39) into equation (37), we get the expected
number of customer when the server is busy (E(L)).

_ 1 (P+iv(1—=q)) A—pv—0) | Ay (1—q)+Pp 1
E(LZ)—ub—A{ pizarmia T | P+

[0) }\Hv] q) b+ (1—q) w(1—q)
ub]P‘(” (p—A)? P°°+ub—?\ [¢+2<x+uv(1fq)_ i | Poll).

e+z£ +

The expected number of customers in the system can be computed as E(L) =
E(Ly) + E(Ly) + E(Ly).
— The average rate of abandonment of customers due to impatience (Rg).

Ra=a) (M—1)Pno+&) nPu;=a(E[Lo] — (Po(1) — Poo)) + EE[L4].
n=0 n=0

6 Stochastic decomposition of the model

The stochastic decomposition structures for the mean queue length and mean
waiting times at stationary state are expressed in the following Theorems.

Theorem 1 If A < Wy, the stationary queue length L can be decomposed into
the sum of two independent random variables as L = Lo+ Lq, where Ly is the
stationary queue length of a classical M/M/1 queue without vacations and Ly
is the additional queue length due to the effect of working vacation or vacation
with its pgf as

Lt = () {1 - ] e 2 5] )

(40)
1oz i P+ g P+ “”Jb‘”Poo}-
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Proof. Consider

L(z) = Po(z) + P1(z) + Pa(2)

o (bz'f'llv“_q) 0z
= [1 i —z)(Az—ub)} Polz) + {1 i —zmz—ub)] Pilz)
¢+ (1 —q) 0z w(1—q)
o [(1 —2)(7\2—%)}]}0(”_ [(1 _Z)O\Z_Hb)}P](])_ e

:<ub—?\> |:Hb_)\z_(¢z+liv(]_q)):|])(z)
Ho — Az wo—A (AN -2) | °

d>+uv(1—q)] {ub—M_ 0z ]
+Z[(1—z)(ub—A) Pt | =h " e—ni =g 1

0z (1 —q) _(1—p)
" [(1 —2)(%—7\)] Pill)+ Hp — A POO} T i-pz " La(2),

where L4(z) can be expressed in series expansion as

Lalz) = (1> { [ gz ozl q”}Po(z) 2 [‘1’”“_‘”] Pol1)

1—p W (1 —2z) W (1 —2z)
+ []—pl—ez} P](Z)—I—LP](])—FMPQQ
up(1—2) W (1 —2z) b
=75 {ZP 0z" —pZPnoZnH b ;%Pmkol

oo oo
(1 —
+ Vuibq D > Pupioz + Z Priz™ —p Z Pzt
n=0 n=0

=1 k=0

o0
Z Z Prixi1z } = Ztnz“,
n=0

n=1 k=0
1
such that ty = ﬁ(POO + Po1), and

o0

1
tn:]_p{P — pPno 1o+ ZPn+kO+ ZPnJrkHO

+Pn1 — PP + — Z Prjkipy =1
S
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Now, we show that ) > tn =1 for t, € [0,1].

D tn= 1_p{]—pZP o+—ZnPno+ u)“Z(n—nPn,o
n=0

n=1

1—p{ 1—0p) ano+(¢+liv — )ZnPno

Applying equation (31), we get

;tn=1lp{1— 13 pro= DS pst 0003 Pt & Y e

. (d) + (1 — q)) [(ub —A)P2(1) + (1 = q)(Po(1) — Pgo) —er)] }+

My ¢+ (1 —q)
v (01— q)u (1—q)u
_nZ_()Pn)o—l—] —Po(1)—=P:(1) — ™ _p)Poo—i- e — )POO+ZPn1 =1.

n=0

Hence, L4(z) is a PGF of the additional queue length due to the Bernoulli
schedule vacation interruption. O

Theorem 2 If A < Wy, the stationary waiting time can be decomposed into
the sum of two independent random variables as W = Wy + Wy, where Wy is
the waiting time of a customer corresponding to classical M/M/1 queue which
has an exponential distribution with the parameter u,(1 — p) and Wy is the
additional delay due to due to the effect of working vacation or vacation with
its Laplace-Stieltjes transform (LST).

1
Wils) = M{[mb —A+s)s = b —s) = A=)l Po (1-5)

1y —A+s)s =0 =) P (1-5)

HA—=38)(d + (1 —q))Po(1) + (A —s)OP1 (1) + (1 — q)HvSPoo}-
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Proof. The relationship between the probability generating function L and
LST of waiting time [12] is given by

L(z) = W*(A(1 —2)).
Assume that s =A(1—2z),s0z=1— 3% and 1 —z = $. Applying the relations
in equation (40), we obtain the desired result. O

7 Cost model

Practically, queueing managers are interested in minimizing operating cost
of unit time. In this part of paper, we first formulate a steady-state expected
cost function per unit time, where the service rate (U ) is the decision variable.
Our main goal is to determine the optimum value of Wy in order to minimize
the expected cost function. To this end, we have to define the following cost
elements:

e Cq : Cost per unit time when the server is on working during regular
busy period.

C, : Cost per unit time when the server is on vacation period.

e C3: Cost per unit time when the server is on busy period.

e C4: Cost per service per unit time during regular busy period.

e Cs5: Cost per service per unit time during working vacation period.
e Cg4: Cost per unit time when a customer reneges.

¢ C7: Holding cost per customer per unit time.

Let 7¢ be the total expected cost per unit time of the system:

Te = C1Po(1) + CoP1(1) + C3P2(1) 4+ 1pCs + 1y Cs + CgRyen + C7E[LL

7.1 The optimization study

In this subsection we focus on the optimization of the service rate (up) in
different cases in order to minimize the cost function 7.. We solve the stated
optimization problem using QFSM method.
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Given a 3-point pattern, we can fit a quadratic function through correspond-
ing functional values that has a unique minimum, x9, for the given objective
function 7¢(x). Quadratic fit uses this approximation to improve the current
3-point pattern by replacing one of its points with optimum x9. The unique
optimum x9 of the quadratic function agreeing with 7¢(x) at 3-point operation
(x!, x™, x4) is given by

1T O (™) = (")) +Te(x™) (x*)* = (D) +Te () (xH* = (x™)?)
2 Te(xH) (x™ — x*)+Te (x™) (x* — x1) + Te (x4) (xt — x™) '

[l2

x4

The optimization problem can be illustrated mathematically as:

Minimize: Tc(wp) = C1Po(1)+C2P1(1)+C3P2(1)+1p C441y C5+CgRren+C7E[L].

Suppose that all system parameters have fixed values, and the only con-
trolled parameter is the service rate (Wy).

8 Numerical results

In this section, we provide numerical experiments to illustrate how different
system parameters affect some system characteristics.

The system parameters chosen are presented in Tables and Figures given in
the following items:

e Table 1 and Figure 2 : A = 2.4,u, =3.0,p = 0.3, =0.8,0 = 1.8, =
0.8, x = 0.1, and & = 1.9.

o Table 2 : pt, =2.6,p = 04,0 =1.4,¢p = 0.8, = 0.1, and & = 1.2.
e Table 3:A=32,¢=060=11¢ =07 0 =03, and £ =1.7.
o Table 4: A =3.0,q=0.7,0 =0.8,¢p = 0.2, iy = 2.4, and p = 0.4.
o Table5:A=28,q=08a=02E&=15p, =22 and p = 0.4.

e Figure 3 : up, = 4.5, 1, = 2.6, = 0.1,& = 1.2,p = 0.8,p = 0.4, and
0=14.

e Figure4: A=34,n, =26, =0.1,E =12, =0.8, and 6 = 1.4.
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e Figure 5 : wp, = 4.7,q = 0.9, = 0.2, = 1.2, = 0.3,0 = 0.7, and
p=04.

e Figures 6-8 : A =3.0,up = 4.5,1, = 2.6,q =0.7,&£ =1.2,0 = 1.4, and
p=04.

e Figures 7-9 : A =3.0,up = 4.5,y = 2.6,q = 0.7, = 0.4, $ = 0.6, and
p =0.5.

Table 1: Search for the optimum service rate p; during regular busy period.
u um ut Te(1) Tew™)  Te(wt)  ud Te (1)
5.100000 5.400000 5.700000 410.484439 394.420852 391.963589 5.604179 391.910733
5.400000 5.604179 5.700000 394.420852 391.910733 391.963589 5.645648 391.857148
5.604179 5.645648 5.700000 391.910733 391.857148 391.963589 5.643959 391.856942
5.604179 5.643959 5.645648 391.910733 391.856942 391.857148 5.643089 391.856912
5.604179 5.643089 5.643959 391.910733 391.856912 391.856942 5.643048 391.856912
5.604179 5.643048 5.643089 391.910733 391.856912 391.856912 5.643033 391.856912
5.604179 5.643033 5.643048 391.910733 391.856912 391.856912 5.643032 391.856912
5.604179 5.643032 5.643033 391.910733 391.856912 391.856912 5.643031 391.856912

400 402
| |

398
|

(5.643031,391.856912)

396
|

394
|

The total expected cost per unit time of the system

T
5.3 5.4 55 5.6 5.7 5.8 5.9 6.0

Regular service rate p,

Figure 2: Effect of yup, on 7.
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Table 2: Optimal values of py and 7c(uy) for different values of A and q.

A=35 A=45 A=55

U Te(uy) U Te(my) [V Te(ug)

0.3 4.862986 352.655384 6.012295 410.465278 7.138987 466.276595
=0.6 4.589849 333.020545 5.717871 387.784157 6.829078 440.910714
=0.9 4.449532 323.932229 5.563229 377.161323 6.663980 429.046786

HellNaliNall

Table 3: Optimal values of pi and 7c(u}) for different values of w, and p.

w, = 2.2 w, =2.5 w, = 2.8

[V Te(ug) [V Te(ug) [V Te(up)

p=0.3 3.607634 279.308457 3.600697 286.217326 3.593235 293.371886
p=0.6 3.313594 257.348468 3.310018 265.481915 3.306657 273.738369
p=0.9 3.134604 243.821124 3.133657 252.623948 3.132829 261.457645

Table 4: Optimal values of p and 7c(u}) for different values of « and &.

oo =0.1 =04 ou=0.7

U Te(uy) H, Te(ug) , Te(uy)

£=0.5 4.101791 324.408533 4.026891 319.266445 3.961865 315.540988
&E=1.0 4.126021 322.687741 4.045522 317.026212 3.975738 312.850216
§E=1.5 4.139667 322.657325 4.056594 316.842638 3.984583 312.525274

Table 5: Optimal values of py and 7c(uj) for different values of © and ¢.

0 =0.8 0=14 0=2.0

U Te(ug) [V Te(uy) [V Te(uy)

¢ =04 4.026534 307.781311 4.023896 302.709691 4.020944 300.922353
¢ =0.8 4.114485 312.824843 4.078663 302.785848 4.071751 298.539176
b =1.2 4.228526 319.734187 4.143652 305.561523 4.112019 299.095820
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The expected number of customers in the system

The expected number of customers during busy period

T T T
25 3.0 35

Arrival rate A

Figure 3: Effect of A and q on E[L].

T
4.0 4.5 5.0 5.5 6.0

Regular service rate py,

Figure 4: Effect of up and q on E[L;].
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The probabilities of the states of the server

The expected number of customers during working vacation

0.30 0.35 0.40 0.45

0.25

Figure 5: Effect of w, and A on Py(1),P;(1) and P,(1).
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Figure 6: Effect of ¢ and « on E[L].
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The expected number of customers during vacation

The average rate of abandonment

T T T T T
0.6 0.8 1.0 1.2 1.4

Vacation rate 6

Figure 7: Effect of 8 and & on E[L4].
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0.65

0.60

0.55
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Impatient rate o

Figure 8: Effect of & and ¢ on Ry.
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Figure 9: Effect of & and 0 on Rg.

8.1 Discussion

— From Table 1 and Figure 2, we easily observe that the curve is convex.
This proves that there exists some value of the service rate pp that minimizes
the total expected cost function for the chosen set of model parameters. By
adopting QFSM and choosing the initial 3-point pattern as (p!, u™,u%) =
(5.10,5.40,5.70), and after finite iterations, we see that the minimum expected
operating cost per unit time converges to the solution 7. = 391.856912 at
uy = 5.643031.

— From Tables 2-5, we have:

— As intuitively expected, the optimum cost function 7¢(u}) increases with
(A)y (1y), and (¢) and decreases with (q), (p), (&), («), and (0). With the
increasing of the arrival rate, the mean system size increases significantly.
This increases significantly the optimum cost function 7¢(p;). Obviously, the
increasing of the vacation rate increases the probability of the regular busy
period which in turns decreases the mean system size. This results in the de-
creasing of the minimum expected cost. Further, the impatience rates either
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during vacation or working vacation periods lead to the decreasing of the mean
number of customers in the systems which implies a decreasing in the opti-
mal expected cost. Then, when the probability with which the server resumes
its service during working vacation period to the regular service increases the
customers are served faster. Consequently, 7c(u;) decreases. The same when
the probability that the server switches to the vacation period at which the
customers may get impatient and leave the system. This yields to the decreas-
ing of the mean number of customers in the system and consequently the total
expected cost decreases accordingly. In addition, the decreasing of the opti-
mum cost function 7¢(py) with (¢p) can be due to the choice of the system
parameters.

— The average rate of abandonment (Rq) increases with (&) and (o) and
decreases with (0) and (¢). This is quite reasonable; the higher the impa-
tience rate (resp. vacation and working vacation rate), the greater (resp. the
lower) the average rate of reneging (Ry) and the smaller the mean number of
customers in the system (E(Ly)) and (E(Ly)).

— With the increasing of (1p) and (q), the mean number of customers in
the system decreases. Obviously, the smaller (resp. greater) the mean service
rate during regular busy period (resp. the probability that the server switches
to the regular busy period), the higher the mean number of customers served
and the smaller the mean system size during this period (E(L,)).

— As it should be, the service rate (u,) decreases the probability that the
server is in regular period (P2(1)) and increases the probabilities that the server
is on vacation and working vacation periods (P;(1)) and (Po(1)) respectively.
Further, obviously, the increasing of the arrival rate (A) increases (Po(1)),
(P1(1)), and (P2(1)).

9 Conclusion

The steady-state solution of an infinite-space single-server Markovian queueing
system with working vacation (WV), Bernoulli schedule vacation interruption,
and impatient customers has been presented. The proposed queueing system
can be applied in diverse real life situations of day-to-day as well as indus-
trial congestion problems including call centers, telecommunication networks,
manufacturing system, and so on. The analytical results using probability
generating function (PGF) technique are obtained. The performance indices
derived may be helpful to the decision makers for improving the availability
of the server.
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